
 

 

 

 

Courses taught in English at the Faculty of Economic Sciences 

 

 

Recommended Prerequisites: 
 
Basic knowledge of econometrics 
 
 

 

Exam: 
 
Written exam (1 hour) 

 

Recommended Semester: 
 
 

 

Cycle: 
 
Every second semester (summer) 
 

 

Literature: 
 
 
 
 
 

 

Lecturer: 
 
Prof. Dr. Stephan von Cramon-
Taubadel 

 

 

Module No.: M.SIA.E19 
 
 

Title: Market Integration and Price Transmission I 
 
 

 

Credits: 
 
6 

 

Course Content: 
 
Theory and empirical analysis of agricultural market integration 
Students gain insight into the functioning of the price mechanisms on 
agricultural markets and into the determinants of market integration. They 
learn to apply econometric analysis methods to the study of horizontal and 
vertical price transmission processes (time series methods, cointegration, 
including non-linear cointegration and non-linear error correction models). 
 
 
 
 
 
 

 

Course Type: 
 
Lecture 
 
 


